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New features in Basel III
Risk diversification

Revised rules for securitisation positions

Totally revised rules for market risks

Net Stable Funding Ratio (NSFR)

Liquidity Coverage Ratio (LCR)

Leverage ratio: definitive

Leverage ratio: disclosure

Leverage ratio: monitoring phase

 Additional requirements for SIFIs (as per FSB; up to 3.5% CET1)

 Countercyclical capital buffer (up to 2.5% CET1)

 Capital buffer (CET1)

 Minimum requirement for total capital

   of which core capital

   of which CET1

Higher capital requirements for derivatives

New features in Basel II.5
Higher capital requirements for securitisation and trading book positions

New features in Basel II
First rules for securitisations in the banking book

First requirement for underpinning operational risks

Credit risk: internal ratings-based approach (IRB approach)

Credit risk: new standard approach with external ratings

At a glance:  
the Basel framework

In the years ahead, further adjustments will also have to be made to 
banking regulation in response to the ongoing process of implementing 
Basel III. This chart provides an overview of the principal components  
of Basel III and the timetable for implementation.

Development of the Basel framework  
(effective dates)
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the Basel framework
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